DAFTAR ISI

Halaman
LEMBAR JUDUL.......ooiiiiiie ettt nn e nre e i
LEMBAR ORISINALITAS. ...t i
LEMBAR PENGESAHAN. ... ..ottt i
ABSTRAKSI ...t et e re e \Y;
RIWAYAT HIDUP PENELITIL. ..o Vi
KATA PENGANTAR. ...ttt et nrae e e enes vii
DAFTAR ISL.c e et e e e e IX
DAFTAR TABEL. ...ttt et ae e Xiii
DAFTAR GAMBAR. ...ttt XV
BAB | PENDAHULUAN. ... ..ottt
1.1 Latar Belakang Masalah..............cccocovvviiiiiiiicicce e 1
1.2 ldentifikasi dan Pembatasan Masalah............cccocoovviiiiniiinnne 1
1.2.1 Identifikasi Masalah.............ccccooviiiiiii i, 10
1.2.2 Pembatasan Masalah.............cccccoovviiiiniiiiice s 10
1.3 RUMUSAN Masalah.........cccocoviiiiiiiiiie e 11
1.4 Tujuan Penelitian...........cccooeiieiiiiecece e 11
1.5 Manfaat Penelitian..........ccccooviiviiiiinicieiceseece e 12
1.5.1 Manfaat TeONTLIS.......ccerveirieireeieieee e 12
1.5.2 Manfaat PraktiS.........ccooeruereienienenie e 12
13
BAB Il LANDASAN TEORI....cccoiiiiiieiiiiiie it
A A T T U =T o TSROSO 15
2.1.1 Teori Agensi (AgeNCYTNEONY)....ccvevveveiiiieeie e 15
2.1.2 Teori Sinyal (Signalling Theory).........cccccevvevvivecce e, 15
2.1.3 Teori Struktur Modal............cccooviiiiiiiiieiee e, 17
19



2.1.3.1 Pengertian Struktur Modal.............cc.ccouenneee.
2.1.3.2 Komponen Struktur Modal..............cccccceee.
2.1.4 Kualitas AKrual...........ccooovoviiiiiiiee e
2.1.5 OBIQASI.....veiviiieiie et
2.1.5.1 Pengertian Obligasi..........ccooeevviiiieniieiiie e
2.1.5.2 Karakteristik Obligasi..........ccooevriiriiniiiiiicienn
2.1.5.3 Daya Tarik Obligasi.........cccocereriieniiiiiiicieecie
2.1.5.4 Manfaat Obligasi.........ccooveviieiinieiiice e
2.1.5.5 Resiko Investasi Oblgasi..........cceevreviiieiiiiniienn
2.1.6 Peringkat OBligas........ccooviieriieiiie s
2.1.6.1 Pengertian Peringkat Obligasi...........ccccoovnvieinnnene.
2.1.6.2 Faktor yang Mempengaruhi Peringkat Obligasi.......
2.1.6.3 Level Peringkat Obligasi...........cccooviiniiiniineiiienn,
2.1.6.4 Fungsi Peringkat Obligasi...........ccoccevverieiiniesiennnnn,
2.1.7 BANK ..o
2.1.7.1 Pengertian Bank............ccccceviiiverieeiieiiennsie e
2.1.7.2 FUNGSI BaNK.......cccveieiiecieiiccee e
2.1.7.3JeNiS BanK.........ccooviiiiiiiiiice e
2.1.7.4 Sumber Dana BanK............ccccceeviiiiinnininniiisienn
2.1.8 Tingkat Kesehatan Bank............cccccvevevieiiiviesssieee e
2.1.8.1 Pengertian Tingkat Kesehatan Bank.................
2.1.8.2 Penilaian Tingkat Kesehatan Bank...................

2.1.8.3 Peringkat Kesehatan Bank...........c...cccccevvvenane.
2.2 Hasil Penelitian TerdahulU..........cccccoovviieniiieiniie e
2.3 Hubungan Antar Variabel.............cccoooeiiiiiiiince e,
2.3.1 Kualitas Akrual dan Bond Rating...........cccccceevveiiciciiennnnn,
2.3.2 Tingkat Kesehatan Bank Umum (RBBR/RGEC) dan Bond



BAB 11 METODE PENELITIAN. ....oooi e
3.1 DESAIN RISBL.....ciiiieieeiieeiie ettt st ereesre e
3.2 Jenis dan SUMDEr Data...........ccoovverienieenieie e siie s

3.2.1 JENIS DALA.....ccueiiieeie e s
3.2.2 SUMDEE DALA......cuveeveeieiieeie et

3.3 Populasi dan Teknik Pengambilan Sampel............cccocooininn.
3.3 L POPUIASI. ... s
3.3.2 Teknik Pengambilan Sampel..........c.cccoviiiiiiniiiiinnns

3.4 Variabel Operasional............cccooiiiiiiiiie e
3.4.1 Variabel Dependen (Y).....ccooreiiein e
3.4.2 Variabel Independen (X)......cccooeriiieiiiniieinice e,

3.5 Teknik ANalisiS Data...........ccevverieeieiiee e sesrie e e
3.5.1 Uji ASUMST KIBSIK......ouviiiiiiieieiie e
3.5.1.1 Uji Normalitas.........ccocevviivereeieiieneiecesvieie e

3.5.1.2 Uji Multikolinearitas..........c.ccccoveviveieeieineicine e

3.5.1.3 Uji Heterokedastisitas...........ccceveeeevveneerineriearnecan,

3.5.1.4 Uji AULOKOTEIASI......ccviviiriiiieeee e

3.5.2 Pengujian HIPOLESIS.......ccveieiieiiiiece et

3.5. 2.1 Uji F StatistiK......cccoovvviiiiiiiiicisesieeee e

3.5.2.2 Uji t StatistiK.......cccovirieiiieiiiecinesie e

3.5.2.3 Uji Koefisien Determinasi (R2)..........cccocevvvieennenn

BAB IV HASIL PENELITIAN DAN PEMBAHASAN.........ccccoovviiiiiiainnn,
4.1 Deskripsi Objek Penelitian............cccccoovveveiieiiiiicii e

4.2 HaSil PENEIILIAN. .....ccviiiiiieiiee e

4.2.1 Hasil Statistik Deskriptif..........cccccooviiiiiieiiieicecccen

4.2.2 Hasil Uji Asumsi KIasiK...........ccccoeeveiieviiiiiiiiece e

4.2.2.1 Hasil Uji Normalitas..........cccccooveeveiieiiiieiiicnen

4.2.2.2 Hasil Uji Multikolinearitas..............c.ccccovvevveiiennnnn.

4.2.2.3 Hasil Uji Heteroskedastisitas............ccccovvvveiiiennnnns

Xi

55
55
55
55
56
56
56
57
58
58
59
62
63
63
64
65
66
66
66
67
68



4.2.2.4 Hasil Uji Autokorelasi............ccccoovevvniiniincnnnn
4.2.3 Hasil Uji HIPOTESIS. .....ccveiiieieiiicie e
4.2.3.1 Hasil Uji Signifikansi Simultan (Uji Statistik F)....

4.2.3.2 Hasil Uji Signifikansi Parameter Individual (Uji

SEALISTIK T)...eeceece e

4.2.3.3 Hasil Uji Koefisien Determinasi (R?)..........cc.........

4.2.4 Analisis Hasil Regresi Linear Berganda............c.ccccvoveunnne.

4.3 Pembahasan Hasil..........ccccoiiiiiiiiiiiiiecc e

4.3.1 Pengaruh Kualitas Akrual dan Tingkat Kesehatan Bank
Umum (RBBR/RGEC) secara Simultan terhadap Bond

4.3.3 Pengaruh Tingkat Kesehatan Bank Umum

(RBBR/RGEC) terhadap Bond Rating...........ccccecvvveriennnnn
4.4 Temuan Penelitian........ccoveeieeiiiie e

4.5 Keterbatasan Penelitian........ccoeeeeeeee oo,

BAB V SIMPULAN DAN SARAN.....oiit ittt
5.1 Simpulan Penelitian..........cccoceveeieiieeie s

5.2 8aran PeNEIITIAN. ....eee et

DAFTAR PUSTAKA ... s
LAMPIRAN. ..o

Xii

80
82
83
85

85
85

87
88
89



